SFT ik ik 2L imas 2

Securitization Forum of Japan

201548 25H

TABCP./ ABL#ETEAE I (MY HAAE : 201556 A KB R)
EHERDARIZDOLNT

—MR#AEEAN REME-GEFEHES

LREESTIE. 2H - T—VHICEMEAEL. NEER. T—X T JIL—TEHELT. EE
DRENE - SEHIRAERBOIRE - REIFTo>THEY .. TR OIS ffiEEof=/\o x>
G)—%25-5)L—TF (WG) 11d. ABCP (Asset Backed Commercial Paper) .~ ABL (Asset
?«kaed L;fh)ﬂ’l%@%@’éﬁbf~ HOOAEDOTEEEMOMABILICETSIEEFXBMELTHRES

TWEY,

BWGTIE. FHIND—IRELT. ABCP/ABLOMIGIEEF BrELI-TABCP./ABL#ETHEAE
ZEEL.SERDERBEL2ESOMFHRAEDEITHERE2009F6 228 (CAKLELT=,

A#fstEAE(X. ABCP/ABLTISOEREIERESIUMABRBOE AN L. TDHRYL, MEHTE
[CEELTEY., SE. 2015F6 AR ROMFHREDRHBERIFLFTYEL-OTARLE
9,

79%3?& %_f‘%&l:a‘%H'E)%?Eﬂﬁﬁ*&@ﬁi%i?%ﬁﬁﬁ&L'C*Eﬁb'ﬂ‘i?’ (&8lI&&21%
ZERTIL),

& ABCP/ABL#tETEAE ] (B4 HARE : 201553 A Kbr m) Kt R

(EIZEEEFEAR]
*x 18 T B
R 17 13%t
VARV 3%t
& it 164t
1. M HAFRE (2015/6 REFA) B BE. BEAEENBE=EM. A)Sr—4—%=A
A& ENRENRS ke
LBE 5t ABCP 51 ABL FREE SEHMEE | EHISSEE
2015/63K 69,482 16,104 53,378 10,457 35,955 22,447 1,596
SETEREALE
(2014/6K) 7.2% A10.0% 13.7% 7.5% A72% 41.3% A55%
NS
of @i 20 2 2
(2015/3K) A9.0% A92% A9.0% A9.4% A16.8% 6.4% A6.6%
HiF R
§=3-

—EHOEBREICSNT, [BAEERZSIOFERIZ L LAV ELREREDZOMEE DS
HdH. 2K LF. COBERXRBRENTOETA, TRFEERNZS I LT, DETREDOT-HHRIESL
BRAALTLET,

T ATEE R HEALE (2014/3K) &R | B KU BTEE 4 (2014/12K) 1EIRE (X, MR B M LU T2 Mg
FEALTWET,

2012/3KREFABLY . AV R——HIL DT EREANL [FXEZNIORFZEET . FUDHF—2—%
DT ORELBHELTCVET DT, HoMLHITTET IV, TAITHEL, 7D R—2—H DK AT E R
BICHATOFHDOEEET, Th TN EREAN L TBXEN OB OBIEICTHEHLTLET,



http://www.sfj.gr.jp/index.html
http://www.sfj.gr.jp/index.html

2. MFHERRE (FRIIFK) B BRE BEAEENES=EA. AUSR—8—H=A

S B RENBE et
1] 35ABCP 3HABL FEE STHMAE | RUISEREE

201576 69,482 16,104 53,378 10,457 35,955 22,447 1,596
2015.73XK 76,385 17,732 58,653 11,538 43,221 21,092 1,709
2014712 73,940 19,256 54,685 11,013 43,697 18,529 1,621
201479k 66,704 16,139 50,565 10,075 39,720 16,287 1,663
20146 64,819 17,887 46,932 9,725 38,762 15,886 1,689
201473k 72,552 19,456 53,095 10,668 45,383 16,111 1,725
2013712k 67,124 17,987 49,137 10,346 42,630 13,709 1,658
201379 62,831 15,654 47177 9,737 39,326 13,508 1,712
201376k 63,628 23,536 40,092 10,294 39,764 13,330 1,701
2013.73XK 71,126 25,071 46,053 11,287 45,073 14,589 1,748
2012712k 66,339 25,083 41,255 10,278 41,820 14,009 1,708
201279k 66,636 24,556 42,080 10,356 42,005 14,023 1,764
2012.76K 65,146 25,871 39,275 10,407 40,330 14,220 1,697
201273k 72,152 29,077 43,075 11,540 45,453 14,678 1,766
2011/12R 70,029 27,439 42,591 10,743 44,300 14,713 1,724
2011/9K 67,933 25,494 42,438 10,005 41,894 15,719 1,731

2011/6K 67,281 25,483 41,798 10,280 39,445 17,330 1,728

2011/3XK 75,933 27,436 48,497 11,001 45,514 19,176 1,802

2010/12K 75,088 27,766 47,322 10,179 45,003 19,699 1,730
2010/93K 73,931 27,087 46,843 9,832 42,665 21,223 1,740

2010/6 72,424 25,597 46,827 10,518 38,791 22913 1,779
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2009/12R 80,462 31,167 49,295 10,961 43,306 25,897 1,844
2009/93K 81,063 31,216 49,847 11,461 40,997 28,252 1,939

2009/63K 79,423 30,933 48,488 14,504 36,578 28,209 1,936

2009/3K 95,983 39,496 56,486 19,484 46,176 30,136 2,151

2008/123K 102,652 42,249 60,400 20,646 52,718 29,202 2,166
2008/93K 97,698 41,883 55,815 19,666 53,420 24,565 2,219

2008/63K 93,357 43,465 49,892 19,326 50,264 23,619 2,252

2008/3% 103,259 50,209 53,050 21,293 56,297 25,190 2,498

2007/123R 97,159 46,848 50,311 14,281 44,299 19,294 2,074
2007/9%K 101,895 48,984 52,911 14,830 46,260 19,737 2,136

2007/63K 93,931 47,980 45,951 14,175 41,254 18,825 1,995
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